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HoBoCTH H COOBITHUSA

e 30 cents6ps MunduH PO mpoBen fBa aykiu

MonwuTop peiika obmuramuit 1 oktsa6ps 2020 r.
Yersepr, 1 okTsa6ps 2020

OHa N0 pasMelleHWI0 obnuranuii gpemepasbHOTO

3aiiMa Ha 175 Mmipp py0. mpu crpoce B 229 mippn pyo.

Ha nepBoMm aykimone Mundus pasmectun 003

Briycka 29016 Ha 155 mnpp py6ieit mpu cipoce

B 184 mmpp py6neit. Hata moramenusi O®3 Brimycka 29016 - 23 mekaOpst 2026 romga. KymoHHBIH
DOXON PaCCUUTHIBAETCS MCXOAd U3 cpenHero 3HadeHus cTaBoK RUONIA 3a Tekyumi KyIOHHBIY
IIepUof C BPEMEHHEIM JIarOM B CEMb KaJleHIapHEIX OHEN.

BTopo# ayKIuoH Ipole He MeHee ynauHo, 00beM pasMenienus coctasun 19,9 mnpg py6. Cipoc

- 44 wmnpp py6. LleHa orceuenust obnuranuit Gelma ycTaHoBileHa Ha ypoBHe 100,5801% ot
HOMMHAJa, CpefHeB3BenIeHHas eHa - 100,6495% oT HoMuHana. [JOXOMHOCTH II0 I[eHe OTCeYeHus
cocTaBuia 5,98% rofoBLIX, II0 CPeNHEB3BEIIEHHON 1IeHe - 5,97% romoBhix. [laTta noramenus O3
BhITIyCKa 26232 - 6 okTsa6ps 2027 roma. CTaBKa MMOJIYrol0BOr0 KYIIOHA Ha BeCh CPOK ObGpalleHus

6ymar coctasnsieT 6,00% romoBLIX.

WMHauKkaTopbl Mocobnuraunmn BanwoTtbl Metannbi /| Cbipbe

Ruonia 42 000 RUS10Y 234 -009 USD/RUB 77126 -065% HedTs Brent M7 1.71%
MosPRIME 3m 46 000 US10Y 071 002 EUR/RUB 90.724 -0.31% Hedts WTI 395 -169%
03 1Y 43 000 GE10Y -0.51 LB: «kopauHa»  83.245 -050% 3onoTo 19066 1.10%
03 3Y 50 -001 UK10Y 027 004 EURUSD 1176 0.37% Hukens 143850 -059%
0d3 10Y 64 -001 CN10Y 315 001 USDUPY 105.490 0.01% Menb 66100 098%

Munour PO nnaHupyer pasMecTutb B 4
kBaptaime O®3 Ha 2 TpnH pyOnen

PocmoprnopT mpennoXuT B IHEPBOM [ekane
OKTs0psT OoHABI Ha 4 Myph pyo.

Codrnatn  Tpeiln mmaHupyeT BO BTOPOH
[IOJIOBUHE OKTSA0psA mpoBecTH cOOpP 3asfBOK Ha
MOKYNKYy obnuranuii o6seMoM 0T 3 Mipa pyo.

* MCII

BaHK B OKTsI0pe IpeaoXuT Cy6opasl Ha CyMMY [0
5 mipp pyo.

FasmpoM KamuTaja YTBEPOWII IIPOTPaMMy
6eccpounnx 6oumOoB 06beMoM mo 150 muppm pyo.
* CoBKOMOAHK MOXKET IPEeNJIOKUTL eBPOOOHIEL OT
$300 mmH

KvuBu OQuHaHC nIaHUpPYET
obnurauuy Ha 3 MapH pyo.

IIPENJIOKUTH

Kapra peiaka O®3, KopnmopaTHBHbBIX 001uranu u B0

HoxogHocTe %

7.00

6,50

+ 00329012
6.00
o 0326212

* 00326232

+ 01329006 ® 01326207

» Qo326276
0032%285%329007
5,50

* 00326229
+ 0D326234

+ 93933572

+ 00326223

*40B8HR,
+ 00345022

5,00

+ 00326211
*

6220
150 * DWSIEZ%E

O®d3

¢ 0346020

+ 00329008 . + 00329010
03329009 ® om0
+ Oo3ze2f 0326225 & 00326233
4 00326218

* 00326228

* 00326224

[Owopauwma, net

0.00 2,00 4,00 6,00
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MonwuTop peiika obmuramuit 1 oktsa6ps 2020 r.

Yersepr, 1 okTsa6ps 2020

VHCTPYMEHT COKD.
00346020
00329010
00329008
00329009
00326230
00326225
00326233
00326221
00326218
00326228
00329012
00326224
00326212
00326232
00329006
00326207
00326226
00326219
00329007
00326229
00326234
00326222
00326227
00326223
00325084
00326215
00346022
00326211
00326220
00326209

NoxoaHocTs %

11,00

10,00

9.00

8,00

7.00

*

6,00

5.00

+ PiK[ 16-03

# EpponnaHE6

IT0XOOHOCTH

RUOOOAOGN9A7 6.59
RU000AQJV4Q1 6.52
RUOO0AQJV4P3 6.5
RUOOOAQJV4NS8 6.49
RUOOOA100EF5 6.45
RUOOOAOZYUB7 6.4
RUO00A101F94 6.39
RUOOOAQJXFM1 6.38
RUOO0AQJVW48 6.28
RUO0OA100A82 6.18
RUOOOAQJX0H6 6.09
RUOOOAOZYUA9 6.08
RUOOOAQJTK38 5.92
RUO00A1014N4 5.86
RUOOOAQJV4L2 5.72
RUOO0OAQJS3W6 5.71
RUOOOAOZZYW?2 5.62
RU000AQJWMO7 5.6
RUOO0AQJV4MO 5.57
RUOO0A100EG3 5.38
RUO00A101QEO 5.24
RUOO0OAQJXQF2 5.14
RUO00A1007F4 5.13
RUO00A0ZYU88 5.08
RUOOOA101FAl 4.91
RUOOOAQJU4L3 4.91
RUOOOAQJPLH5 4.81
RUOOOAQJTJL3 4.68
RUOOOAQJXB41 4.63
RUOOOAQJSMA2 4.54

+ PO/b® 1P02

+ PenCrplPl

MOCTPECT 7

*
# ASBYKABRN1
® Esponnanb3

*
XHPBaHkBEOE

* TuHbRODB2ZR

NHCCMYB1P#

PECONusBN4

* MWK K 1P3

* CerewalPlR

103.849
108.899
107.8
108.878
114.549
108.579
98.15
112.1
118.2
111.197
100.746
106.095
107.155
101.279
103.45
113.252
112.151
111.18
104.347
108.147
97.15
107.299
107.95
104.603
101.249
105.699
101.598
105.137
105.78
105.299

ITena mocme.

Homunan IToramenue

1000 2/6/2036  9.45
1000 12/6/2034 9.09
1000 3/16/2039 6.58
1000 5/5/2032  7.92
1000 5/10/2034 10.36
1000 10/3/2029 8.87
1000 3/23/2033 9.81
1000 7/18/2035 8.22
1000 9/17/2031 7.66
1000 4/10/2030 6.87
1000 5/23/2029 1.98
1000 11/16/2022 6.58
1000 1/19/2028 5.83
1000 10/6/2027 5.68
1000 2/3/2027  3.81
1000 1/29/2025 5.12
1000 10/7/2026 4.81
1000 9/16/2026 4.94
1000 3/3/2027  5.38
1000 11/12/2025 4.30
1000 7/16/2025 4.29
1000 10/16/2024 3.50
1000 7/17/2024 3.35
1000 2/28/2024 3.11
1000 10/4/2023 2.73
600 7/23/2026  2.64
1000 8/16/2023 2.16
1000 7/19/2023 2.16
1000 1/25/2023 2.02
1000 12/7/2022 1.70

KopnopaTuMBHbIe obnurauum

* PureiinB®01

& bustea 1P1
Hosotp 1P1

*

Benyrabn2

* CMETEMIP*I

* MWK K 1P2

Chcrem1P12
NP 1Pgicrem1pla

CucTemalP8

PocarpnlP1
s P

4Tn3 1Ps

4 METATHHEDS ¢

[lopanus, 1eT

Pocten2P2R

34.41
36.8

37.65
8BS

38.39
36.15
30.42
38.39
42.38
38.15
31.81
34.41
35.15
29.92
32.66
40.64
39.64
38.64
31.46
35.65
28.48
35.4

36.9

32.41
33.54
349

27.42
34.9

36.9

37.9

* Pifi 1P-14R

Pa3mep KynoHa

IIUT.Kyn., BHEN
182
182
182
182
182
182
182
182
182
182
182
182
182
182
182
182
182
182
182
182
231
182
182
182
231
182
182
182
182
182

4 Ma3nHd3P2R

[Lopauus, net

0,00

VIHCTPYMEHT COKD.

1,00 2,00

IoxonuocTs Llena mocnen. Homwunan [Moramenwue [ata ohepTs

3.00

4,00

5,00

6,00

[ropauus, n1et

7,00

8,00

Pureiinb®01
POJIb® 1P02
BusHen 1P1
Hosotp 1P1
PenCrplP1
MUK K 1P2
MUK K 1P3
PXI 1B5-03
MOCTPECT 7
A3BYKABKII1
EBponnanb3
BemnyrabII2
PocarpnlP1
YTII3 1P5

RUO00A100JHO
RUO00A101GB7
RU000A1022G1
RU000A1014S3
RUO00A100X69
RU000A1016Z3
RU000A1026C1
RU000A102564
RUOOOAQJWN63
RUOO0A100HE1 7.18
RUO00A100W60 7.06
RUO00A100L63 7.06
RUO00A101R09 7.05
RUO00A101WB4 7.01

9.94
9.07
8.4

8.3

7.79
7.45
7.38
7.31
7.29

103.5
100.29
99.3
101.99
101.3
103
100.49
100.03
103.4
104.04
103.4
106.81
101.65
99.05

1000
1000
1000
1000
1000
1000
1000
1000
1000
1000
1000
1000
1000
1000

7/2/2024

2/24/2022

8/23/2024

11/27/2024

10/7/2022 10/8/2021
12/11/2024

3/29/2023

3/31/2021
7/12/2022
6/24/2022
9/29/2022

71712026
6/15/2029
9/20/2029
7/10/2024
5/28/2025
7/4/2025

2.537
1.321
2.901
2.868
0.956
3.027
2.296
0.496
1.652
1.614
1.874
2.655
3.942
4.058
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Pa3mep [IUT.Ky1I.,
KyIIOHa nHeH

27.3 91

22.44 91

19.7 91

21.82 91

44.88 182

20.57 91

18.45 91

36.15 182

46.12 182

23.68 91

43.88 182

47.37 182

36.65 182

16.45 91
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MonwuTop peiika obmuramuit 1 oktsa6ps 2020 r.
Yersepr, 1 okTsa6ps 2020

A

EBponnanb6 RU000A100DG5 6.99 101.55 1000 5/15/2029 5/25/2021  0.625 46.87 182
XK®BaukE06 RU000A100UGY9 6.89 103.52 1000 9/13/2024 9/16/2022  1.822 21.57 91
Cucrem1P12 RU000A101012 6.88 103.8 1000 10/23/2029 10/29/2024 3.474 39.14 182
CerexalP1R RU000A101D13 6.83 100.8 1000 1/26/2023 2.156 35.4 182
YTII3 1P3 RUOOOAQJXME4 6.78 109.49 1000 3/21/2024 3.008 24.18 91
Cucrem1P13 RUO000A101Q26 6.77 99.8 1000 5/15/2030 5/22/2024  3.222 32.91 182
CucremalP8 RU000A0ZYWU3 6.66 108.31 1000 2/23/2028 8/28/2024  3.384 44.88 182
JInCCMVE1P2 RUOO0AOZYA66 6.65 102.51 890 9/9/2022 1.027 19.86 91
Cucrem1P11 RUO00A100N12 6.55 107.45 1000 7/16/2029 7/24/2023  2.510 46.87 182
TasnH)3P2R RUO000A1017]5 6.53 105.38 1000 12/7/2029 6.871 17.83 91
Tunbkohd2R RUO00A1008B1 6.5 103.99 1000 3/21/2029 3/30/2022  1.430 46.12 182
PECOJIusbI14 RUO00A100F95 6.49 101.9 1000 6/8/2021 0.663 46.37 182
METAJIMHB04  RUOO0OA101EF3 6.47 100.82 1000 1/30/2030 2/4/2026 4.562 32.66 182
Cucremb1P5 RUOO0OAQJWZY6 6.46 101.64 1000 11/13/2026 2/16/2024  3.025 17.08 91
PXI 1P-14R RU000A1008D7 6.45 118.02 1000 5/4/2029 6.181 45.38 182
Pocten2P2R RUOO0A101FG8 6.43 101.67 1000 2/10/2027 5.263 33.16 182
AaxogwocTs % BbicokogoxoaHble oonuraunn (BOO)
15.00 -
14.00 # [HE 60-01

+* LLIqu;HQTéllp{u
13,00 .E,D,enbrmlF‘l

4+ u-rp 1P1
12,00

# OByesPolP2

11,00

# 3TC 1P02

* Murkp 01MC
10.00 A L # IMT_FREEOL
9.00 - 4 CamoneTlP7
8,00 ; ; ; ; : | Aopauns,
0,00 0,50 1,00 150 2,00 250 3,00™7
IaTta Pasmep ITUT.KyI.,
0

VIHCTPYMEHT COKD. ISIN IoxomHocTh, % lleHa mocnen. Homwunan [Toramenue By — [iopauus, 1eT p—y —
IIKB BO-01 RUO0OAQJWWGO 14.15 100.77 500 10/15/2021 0.51 18.7 91
leBuenk1P1 RUO00A100YP2 13.36 101.35 1000 10/20/2022 1.78 33.66 91
TIKB 1P-01 RU000A1020S0 13.28 100.62 1000 8/10/2023 1.93 32.41 91
BensrulP1 RU000A101483 13.15 104.53 950 11/17/2022 1.26 12.49 30
Ixu-rp 1P1 RUO00A101TS4 12.65 100.7 1000 6/19/2023 1.79 31.16 91
06yBpP01P2 RUO000A1015P6 11.5 102.7 1000 11/14/2024 2.52 9.86 30
3TC 1P02 RUOOOA101TR6 10.24 103.81 1000 6/19/2023 1.81 29.92 91
MurKp 01MC RU000A100GKO 10.13 105.24 700.3 6/19/2022 0.82 9.21 30
iMT FREEOQ1 RU000A101XD8 9.95 102.45 1000 7/14/2026 7/18/2023 2.44 53.6 182
Camonet1P7 RUO000A100YG1 9.15 105.83 1000 10/19/2022 1.81 29.92 91

KopnopaTtuBHsbie eBpoodiuramuu (USD)

VAl H3m. mox- Cpe
Iox-cTh moX-CTH [I0X-CTh SHib o Ped.
CTU IO IeHa Y3MeHeHme , . . .
Ilata [iopanus Kynor 1mo o o PeutuHr PeWTHHT PeUTHHT
OMUTEHT Kop 6ymaru ISIN o npennox. (B % cpep. IeHH X \
mmoratt. (11eT) (%) cmpocy cmpocy Ipemiox. aa Al e S&P Fitch Moody's
0, 0,
&) sa el HeflleJl0 HOM)
HEZeo
AJIPOCA XS0555493203 03.11.2020 0.1 7.750 2.16 0.69 -0.62 0.38 100.5 -0.2 BBB- BBB- Baa2
AJIPOCA XS1843441731 09.04.2024 3.0 4.650 2.52 -0.06  2.46 0.01 106.7 -0.0 BBB- BBB-
Bopern XS1596115409 07.04.2022 1.4 6.500 5.12 -0.29 445 0.07 102.5 0.1 BB- BB- Ba3
BriMmennkoM XS0587031096 02.02.2021 0.3 7.748 1.76 0.24 0.53 0.11 102.1 -0.2 BB+ BBB- Ba2u
EBpoXum XS1632225154 05.07.2021 0.7 3.950 2.20 -0.16  1.32 -0.18 101.6 0.1 BB- BB
Evraz Group XS1319822752 28.01.2021 0.3 8.250 1.43 -0.16  0.59 -0.28 102.2 -0.1 BB+ BB+
Evraz Group XS1405775377 31.01.2022 1.3 6.750 2.28 0.07 1.90 -0.09 106.0 -0.1 BB+ BB+
Evraz Group XS1533915721 20.03.2023 2.3 5.375 2.49 -0.08  2.30 -0.03 107.1 0.1 BB+ BB+ Ba2
Evraz Group XS1843443273 02.04.2024 3.2 5.250 2.54 -0.03  2.40 -0.05 109.2 0.1 BB+ BB+ Ba2
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Tasnpom HedTh
T'asnpoM HedTh
T'asnpom
T'asnpom
T'aznpom
T'asnpom
T'aznpom
T'asnpom
T'asnpom
T'asnpom
T'asnpom
T'aznpom
T'asnpom
T'asnpom
T'aznpom
T'asnpom
T'aznpom
I'TIIK

T'TJIIK

T'TIIK

I'TIIK
DeloPorts
Domodedovo
Global Ports
Global Ports
KOKC
JIYKOMJT
JIVKOTT
JIVKOVJTT
JIVKOHJT
MeTamiouHBECT
MTC
HOBAT3K
HOBAT3OK
HJIMK
HJIMK
Hoprukens
Hoprukens
Hoprukens
Hoprukens
Hoprukens
Petropavlovsk
TTonroc
TTomroc
TTomoc
PXKIT

PXIT

PXKIT

PXII

PXII

PXKIT
PocuedTh
Pycan
Pycan
Pycan
CeBepcTanb
CeBepcTainb
CeBepcTainb
Cubyp
Cubyp
CoBkomdoT
docArpo
docArpo
®ocArpo
Ypankanui
YTII3

OMUTEHT

Arnpda-Bank
BTB

XS0830192711

XS0997544860
XS0708813810
XS0290580595
XS0805570354
XS1585190389
XS0885736925
XS0191754729
XS0316524130
XS0906949523
XS1038646078
XS1521039054
XS1721463500
XS1795409082

XS1911645049
XS1951084471

XS2124187571

XS1713473608
XS52010044381

XS1449458915
XS1577961516
RUO00A0ZZ2A5
XS1772800204
XS1319813769
XS1405775450
XS1600695974
XS0554659671

XS0919504562

XS1514045886
XS0304274599
XS1603335610
XS0921331509
XS0588433267
XS0864383723
XS1405775617
XS1577953174
XS0982861287
XS§1298447019
XS1589324075
XS1622146758
XS2069992258
XS1711554102
XS1533922933
XS1405766384
XS1713474325
XS0764220017
XS1574068844
XS0919581982
XS1041815116
XS1501561739
XS1843437036
XS0861981180
XS1533921299
XS1577964965
XS1759468967
XS1567051443
XS0841671000
XS2046736919
XS1693971043
XS2010044621

XS1433454243
XS1599428726
XS1752568144
XS2099039542
XS2010040397
US16325LAA52

Kopn 6ymaru

ISIN

XS0620695204
XS0548633659

19.09.2022 1.9
27.11.2023 2.9
23.01.2021 0.3
07.03.2022 1.4
19.07.2022 1.7
23.03.2027 5.7
06.02.2028 6.3
28.04.2034 9.1
16.08.2037 11.1
21.03.2025 4.1
26.02.2021 0.4
17.11.2023 2.9
22.11.2024 3.9
21.03.2026 5.1
24.01.2024 3.1
11.02.2026 4.8
25.02.2030 8.1
17.04.2025 4.0
18.02.2026 4.8
19.07.2021 0.8
31.05.2024 3.3
01.04.2025 3.9
15.02.2023 2.2
25.01.2022 1.3
22.09.2023 2.7
04.05.2022 1.5
09.11.2020 0.1
24.04.2023 2.4
02.11.2026 5.3
07.06.2022 1.6
02.05.2024 3.3
30.05.2023 2.5
03.02.2021 0.3
13.12.2022 2.1
15.06.2023 2.5
21.09.2024 3.7
28.10.2020 0.1
14.10.2022 1.9
11.04.2023 2.4
08.04.2022 1.5
28.10.2024 3.6
14.11.2022 1.7
07.02.2023 2.2
28.03.2022 1.4
29.01.2024 3.1
05.04.2022 1.5
01.03.2024 3.2
20.05.2021 0.6
06.03.2023 2.3
06.10.2020 0.0
23.05.2027 6.0
06.03.2022 1.4
02.02.2022 1.3
03.05.2023 2.4
01.02.2023 2.2
27.08.2021 0.9
17.10.2022 1.9
16.09.2024 3.7
05.10.2023 2.9
23.09.2024 3.7
16.06.2023 2.5
03.11.2021 1.0
24.04.2023 2.4
23.01.2025 3.8
22.10.2024 3.7
19.09.2024 3.5

Iarta
Toram.

28.04.2021 0.5
13.10.2020 0.0

4.375
6.000
5.999
6.510
4.950
4.950
4.950
8.625
7.288
4.364
3.600
3.125
2.250
2.500
2.949
5.150
3.250
5.950
4.949
5.950
5.125
6.750
5.075
6.872
6.500
7.500
6.125
4.563
4.750
6.656
4.850
5.000
6.604
4.422
4.500
4.000
5.550
6.625
4.100
3.849
3.375
8.125
5.250
4.699
4.700
5.700
4.375
3.374
4.600
3.450
2.200
4.199
5.125
5.300
4.850
3.850
5.900
3.150
4.125
3.450
5.375
3.950
3.949
3.050
4.000
4.500

opanus Kynon
(;teT)

(%)

7.750
6.551

1.99
2.25
1.15
1.95
2.00
2.96
3.13
3.80
3.88
1.71
0.66
1.47
1.71
2.00
1.70
2.80
3.22
4.23
4.48
3.30
BY/8
4.81
5.19
2.90
3.31
5.15
1.61
2.01
2.68
1.76
2.36
2.40
0.99
2.06
2.12
2.32
2.02
2.31
ASE
2.10
2.59
5.84
2.27
2.31
2.55
1.52
2.01
0.54
0.77
3.39
1.72
2.21
4.04
4.22
4.17
1.63
2.16
2.34
2.04
2.40
2.46
1.63
2.30
2.44
3.04
3.63

Iox-CcTh
o
crpocy
(%)

1.77
2.24

-0.01
0.07
-0.24
0.04
0.01
-0.01
0.01
0.05
0.04
-0.02
0.12
-0.00
-0.06
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-0.03
-0.04
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0.03
0.00
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-0.01
-0.02
-0.60
-0.03
-0.02
-0.02
-0.23
0.16
0.05
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0.03
-0.04
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0.10
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-0.02
-0.02
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0.03
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-0.18
0.04
-0.05
0.04
0.11
-0.01
-0.00
-0.04
-0.01
-0.08
-0.07
0.02
-0.07
-0.13

Uam.
OOX-CTH
no
cpocy
3a
HeIeo
0.14
0.49

1.82
2.14
0.05
1.71
1.84
2.89
3.10
3.75
3.85
1.65
-0.00
1.35
1.66
1.95
1.64
2.72
3.20
4.07
4.35
3.05
3.57
4.55
4.74
2.48
2.98
4.54
-0.18
1.84
2.64
1.50
Dol
2.26
0.08
1.85
1.97
2.22
0.72
2.12
2.16
1.84
2.52
5.60
1.99
1.94
2.35
1.37
1.90
-0.10
0.67
3.39
1.61
1.88
3.50
4.01
3.90
1.34
2.02
2.28
1.94
2.31
2.29
1.39
Dol
2.36
2.91
3.51

Iox-cTh
o
TIPeJIoxK.
(%)

1.23
-6.82
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-0.03 104.7 -0.0
0.07 111.5 -0.2
-0.72 101.6 0.1
0.01 106.6 -0.1
0.00 105.3 -0.0
-0.00 111.7 -0.0
0.04 111.9 -0.2
0.05 151.1 -0.8
0.07 142.3 -0.7
0.06 111.5 -0.1
-0.00 101.3 -0.1
-0.02 105.2 -0.0
-0.04 102.2 0.1
0.02 102.7 -0.1
-0.01 104.1 0.1
-0.04 111.8 0.1
-0.02 100.3 0.1
0.02 107.3 -0.3
0.01 102.4 -0.3
0.07 102.1 -0.0
0.05 105.0 -0.2
0.01 108.5 -0.2
0.09 100.2 -0.1
-0.09 105.3 -0.0
-0.05 109.4 0.1
-0.08 104.0 -0.1
0.13 100.5 -0.1
0.05 106.6 -0.1
-0.02 111.6 -0.0
-0.01 108.3 -0.1
0.01 108.6 -0.2
0.06 106.8 -0.1
-0.10 102.0 -0.0
0.02 105.3 -0.1
0.01 106.4 0.1
-0.01 106.5 -0.0
0.47 100.3 -0.1
0.14 108.7 -0.4
0.03 104.4 -0.2
-0.04 102.8 -0.1
0.04 103.0 -0.1
0.06 104.2 -0.0
0.01 107.1 -0.1
0.02 103.8 -0.1
-0.01 107.1 -0.1
-0.01 106.4 -0.1
0.06 107.9 -0.0
-0.38 102.0 0.0
-0.08 109.2 0.0
4.37 100.0 -0.1
-0.02 103.2 -0.0
-0.04 103.0 -0.0
-0.03 101.7 0.0
0.04 102.9 -0.1
0.00 101.7 -0.1
0.03 102.1 -0.0
0.08 107.6 -0.2
-0.01 103.1 -0.0
-0.01 106.2 0.0
0.01 104.1 -0.0
-0.02 107.7 -0.1
-0.03 102.6 -0.0
-0.03 104.2 0.1
-0.01 102.5 0.0
0.03 103.8 -0.0
-0.05 103.2 0.3

W3m. pox- Cpen.
CTH IO
npennox. (B %
3a oT
HefleJlo  HOM)

-0.08 103.5 -0.2
-3.53 100.2 -0.1
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3a Hefewo
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BTB XS0223715920 30.06.2035 9.9 6.250 5.64 -0.04  5.57 0.00 106.3 0.2 BBB- Baa3
B9B XS0559915961 22.11.2025 4.4 6.800 2.69 0.04 2.67 0.08 119.6 -0.5 BBB- BBB
B3B XS0993162683 21.11.2023 2.9 5.942 2.33 0.05 2.30 0.04 110.9 -0.2 BBB- BBB
B9B XS0893212398 21.02.2023 2.3 4.032 1.74 0.04 1.44 0.01 105.6 -0.1 BBB- BBB
B9B XS0800817073 05.07.2022 1.7 6.025 2.11 0.05 1.99 0.14 106.7 -0.3 BBB- BBB
Mock.Kpen.bank XS1510534677 07.11.2021 1.0 5.875 2.82 0.01 2.21 -0.09 103.6 -0.0 BB- BB
Mock.Kpen.baak XS1759801720 14.02.2023 2.2 5.550 3.96 0.05 3.72 0.03 103.8 -0.1 BB- BB Ba3
CGepbank XS0638572973 16.06.2021 0.7 5.717 1.26 -0.08 0.66 -0.14 103.3 0.0 BBB  Baa3
C6epbank XS0743596040 07.02.2022 1.3 6.125 2.10 0.04 1.86 0.04 105.5 -0.1 BBB  Baa3

CyoopanunupoBaHHbie eBpooduramuu (USD)

Ham.

W3Mm. mox-
Iox-cTb moX-CTH [I0X-CTh
CTH IO V3meHeHuE | . . .
3 Kop 6ymaru Iarta Oiopanuss Kynor mo no o Pevitunr PediTuHr PeliTuHT
MUTEHT 0 TIPefIoXK. cpeq. IIeHEl . ,
I moramt. (1meT) (%) cmpocy cnpocy Ipemjiox. S&P Fitch Moody's
0 o 3a 3a Hefleo
(%) 3a (%)
HEMeo
HeMeo
Ak Bapc Bark ~ XS0805131439 13.07.2022 1.7 8.000 5.50 -0.17  5.01 -0.11 104.6 0.2
Anbda-Bank XS1513741311 Perp 1.3 8.000 7.55 0.17 7.08 0.23 100.9 -0.3 B B2u
BTB XS0842078536 17.10.2022 1.9 6.950 3.83 -0.08  3.63 -0.11 106.2 0.0 B- Ba2
BTB XS0810596832 Perp 2.0 9.500 5.63 0.37 5.41 0.31 108.1 -0.8 NR
Mock.Kpen.Bauk XS1601094755 Perp 1.9 8.875 12.67 1.11 12.22 0.96 935 -1.8 B- Caa2u
Mock.Kpen.Bark XS1589106910 05.10.2027 1.9 7.500 9.74 0.93 9.56 0.85 96.2 -1.5 B+
Poccenmbxo36ank XS0979891925 16.10.2023 2.7 8.500 4.17 0.05 4.02 0.00 112.5 -0.1 NR
C6epbank XS0935311240 23.05.2023 2.5 5.250 2.86 0.05 2.68 0.03 106.3 -0.1 BBB-
COepbank XS0848530977 29.10.2022 1.9 5.125 2.67 0.09 2.48 0.11 105.1 -0.2 BBB- Bal
Tunbkodd Bank XS1631338495 Perp 1.8 9.250 6.11 0.03 5.70 -0.10 106.1 0.0 B-

CyoopaunupoBaHHbIe eBpoodturamuu (USD)

opauus Kymon

IMox-cTb mox-cTé J0X-CTh

II0

H3m.

1o

110

H3Mm. gox-
CTH 11O

Cpen.
I[eHa

H3meHeHue

Peiituar PeituHr PedTHHT

0
Smurent Kon Gymarn ISIN [lara moram. (eT) (%) cmpocy cHpocy NpenyioX. MpefIox. (BN CDEN ITICHET S&P Fitch Moody's

OoT 3a HeJeiw

(%) 3a (%) 3a Hememo
HOM)
HeJenn

Munous
PO XS0767472458 04.04.2022 1.5 4500 122 -0.01 1.00 0.01 105.0 -0.1 BBB- BBB  Baa3
ggmdmn XS0971721450 16.09.2023 2.8 4875 144  -0.02 137 -0.05 110.0 -0.0 BBB- BBB  Baa3
glq‘)‘“d’"“ RUO00AQJWHA4 27.05.2026 5.0 4750 1.93  -0.09 192 -0.03 115.0 0.3 BBB
Ilfq‘f“‘l’“ RUOOOAQJXTS9 23.06.2027 5.9 4250 219  -0.08 2.12 -0.09 113.1 0.6 BBB
Ir‘gﬂ‘l’““ XS0088543193 24.06.2028 5.7 12.750 2.43  -0.07  2.39 -0.06 172.5 0.5 BBB- BBB  Baa3
ggf‘*‘b“ RUO00AOZYYN4 21.03.2029 7.3 4375 235 -0.11 234 0.11 115.5 0.9 BBB
g’[g“q’m‘ RU000A1006S9 28.03.2035 10.9 5100 3.07 -0.13  3.06 -0.13 123.6 1.7 BBB
;’Igﬂq’“ XS0767473852 04.04.2042 14.0 5625 3.35 -0.09 3.31 0.12 134.9 1.8 BBB- BBB  Baa3
yq‘f“q’“ XS0767473852 04.04.2042 14.0 5625 3.33 011 3.31 0.12 135.0 1.9 BBB- BBB  Baa3
ggmdmn XS0971721963 16.09.2043 14.5 5875 3.37  -0.09 3.35 -0.10 140.0 1.9 BBB- BBB  Baa3
glq‘)‘“d’"“ RUOO0AQJXU14 23.06.2047 16.2 5250 3.32  -0.11 3.31 -0.10 134.1 2.3 BBB

Kpugsie noxoguocreu (USD)

Texkymue kpussie moxoganoctu RF u UST (USD,

% TOd0BBIX)

AO NUOK «Comup», XopoIieBcKoe 11occe, O. 32A, Poccusi,MockBa,125284
Temedon: +7 (495) 228-70-10

Cupen moxognoctu RF x UST (6.11.)
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JNoxoanocts rocobanraynii CLUA (UST'10)

WnagnkatneHan goxogHocte obanraynii EM High Yield (USD)

BepositHocTh peneccuu B CIITA
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Cnpeg goxoguocti obanraynii EM High Yield k UST'10
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ITo m00BEIM BOIIpOCAM KacaTeNlbHO JaHHOT0 0030pa, oXKalyiucTa,
oOparmgaiiTech K aHanuTuKy Kimtoesoit TaTbsiHe

Kmoesa TaTesHa

Ananutuk AO UOK «Conmug»
+7 (495) 228-70-10
klyuyeva@solidinvest.ru

AO UDK «Comum»

Tenedon: +7 (495) 228-70-10 XopoIeBcKoe Iocce, a. 32A
E-mail: solid@solidbroker.ru MockBa, 125284, Poccus

JInulleH3uM Ha OCYIIECTBIIEHNE:

— Opokepckoi mesitenbHOCTH - No 045-06790-100000, Beimana ®KIIB Poccuu 24 utons 2003 r. 6e3
OTPaHUYEHUS CPOKa MeNCTBUS;

— gunepckoit mesitenbHOCTH - N0 045-06793-010000, Brimana ®KILIB Poccuu 24 utons 2003 r. 6e3
OTPAHUYEHUS CPOKA NEeWCTBUS;

— OesaTeNbHOCTH TI0 YIIpaBieHuo IeHHEIMU OyMaraMu - No 045-06795-001000, Bermana @KL Poccun 24
utoHs 2003 r. 6e3 orpaHUYEHUS CPOKA NEeHCTBUS;

— MEeMO3UTapPHOU AesATeNbHOCTH - JesaTenbHoCTH - No 045-06807-000100, Bermana ®KIIb Poccuu 27 uoHsa
2003 r. 6e3 orpaHNYeHUs CpPOKa JeUCTBUS.

I[Tpu IOATOTOBKE HAaHHOTO 0630pa UCIIOJIb30BaHa HHGOPMAIUS U3 CIIEAYIOMUX HCTOYHUKOB: Bloomberg, Chonds, Financial Times, Reuters, Wall Street Journal,
BemomocTu, PUA Hosoctu, Uutepdaxc, Kommepcant, PEK, Poccrart, [Ipaitm-Tacc u gpyrux.

Hacrosmuil HOKyMeHT He MOXKeT PacCMaTpPUBAThCS B KadecTBe Iy6nu4HOHM odepTe. MHPOpPManus U MHEHUS, IpefCcTaBlIeHHbE B JaHHOM OTYETe,
noaroToBnens Komnanuei AO UOK «Conup». AO UOK «Comup», ee pyKOBOACTBO ¥ COTPYAHUKM HE MOTYT FapaHTUPOBATh aOCOMIOTHYIO TOYHOCTb, IIOJHOTY U
IOCTOBEPHOCTh IIpEACTaBlIeHHON B HACTOSIIEM NOKyMeHTe MHpOpMalUy U He HECYT OTBETCTBEHHOCTH 3a BO3MOXKHEIE ITOTEpPU KJIMEHTa B CBSI3U C ee
ucnonb3oBanueM. AO UK «Comnup», ee pyKOBOACTBO U COTPYJHUKH He HECYT OTBETCTBEHHOCTh 3a MHBECTUI[MOHHOE pellleHMe KJIMeHTa, OCHOBaHHEIE Ha
uH(OpManuyu, cogepxaiencss B HacTosmeM fokymerte. AO DK «Conun», ee pyKOBOICTBO ¥ COTPYAHUKY, TaKkKe HE HECYT OTBETCTBEHHOCTD 3a IIPSIMEIe UIIX
KOCBEHHEIE IIOTePHU UK YIepO, BO3HUKIINY B pe3ybTaTe UCIOJIb30BaHUS KINEHTOM HHGOPMAIUY UIH KaKOHIN00 ee YacTH IPU COBEPUIEHUH OIepaluil ¢
LeHHbBIMU OyMaraMu. PEKOMEHIAIUU ¥ MHEHHUS, BEICKa3aHHEIE B TaHHOM OTYeTe, SIBJISAIOTCS HCKIounTenbHo MHeHueM AO UK «Conup», U He SIBIISIOTCS
TIpeJyIoKeHUEM 0 [OKYIKe MIIM IIPOfaXKe LEHHBIX OyMar, a TakkKe He SBIISIOTCS WHOUBUAYaJIbHOW MHBECTUIMOHHON peKoMeHmanuel. be3 paspemenus AO
HOK «Conup» maHHEIM OTYET 3alpelliaeTcss BOCIPOM3BOAUTE, afalTHPOBaTh, IepefaBaTh 110 Pa3lMYHEIM KaHallaM, TPaHCIUPOBaTh B 9(up, [OBOAUTE A0
o011ero cBefeHus, My6IMYHO MOKA3kIBaTh, IPE0OPA30BLIBATE B 3JIEKTPOHHYIO (HOPMY, IIePEBOAUTh Ha APYTHe S3bIKH, PeKIaMUPOBaTh, BKIIOYATh B 6a3kl
TaHHBIX.

© 2020 AO UOK «Conup». Bce mipaBa 3alluINeHH.
Tenedon: +7 (495) 228-70-10 Caiit: www.solidbroker.ru
XopomeBckoe mocce, O. 32A, Poccusg,Mocksa, 125284



